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Characterizations of the Exponential Distribution Based on
Certain Properties of Its Characteristic Function.

Simos G. Meintanis; George lliopoulos

Abstract: Two characterizations of the exponential distribution among distri-
butions with support the nonnegative real axis are presented. The character-
izations are based on certain properties of the characteristic function of the
exponential random variable. Counterexamples concerning more general possi-
ble versions of the characterizations are given.
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