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Exponentially Discounted Estimates and Oscillations in Lin-
ear Controlled Systems

Monika Lausmanova

Abstract: Slow unmodelled oscillations of a system are regarded as a parameter
and estimated by the discounted least squares method. The estimate is used
to eliminate the oscillations. Properties of the procedure are presented for van-
ishing discount factor. The application is shown on the example of a computer
controlled system.
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